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ENTRY- PROFIT ¥ PROFIT ACCUM

CONTRACT ~PRICE- -PRICE-  LOSS(-) LOSS(-)  TOTAL

301204 12/15/50 228,72 12/29/30 235.42 10.70 .76 10.70
s11209 12/17/51 285,79 12/31/51 269.23 3.4 1.29 14,18
521204 12/15/52  263.99  12/30/52 292.00 &.01 2.10 20.13
331200 12/13/53  279.52  12/30/53 280.43 .91 .33 21.06
541204 $2/18/56  388.92  12/30/54 401.97 13.08 3.36 3811
ss120d 12/13/55  A480.72  12/30/35 488.a0 7.48 1.60 8179
561200 12717756 493.75 T 12/31/56 49947 5.72 1.16 a7.51
371204 12/16/37  433.40  12/30/37 a31.78 -1.62 -.37 45.89
$81200 12/15/58  553.98 12/30/%8 381.8% 17.87 3.17 63.7%
s91200 12/15/59  673.78  12/30/59 876,97 3.19 a7 66.95
601200 12/18/60  610.76 12730780 615.89 5.13 .84 72.08
&11204 12713760 729.30  12/29/6% 73114 V.78 .28 73.82
621209 12/17/68  683.49  12/31762 852.10 6.61 1.02 86.43
631204 12/16/63  761.68  12/30/63  759.90 -1.78 -.23 78.69
441204 12/15/65  837.83  12/30/68  868.69 t1.28 .3 89.93
651204 12/15/68  958.78  12/30/63 963,69 4.98 .52 94.99
661209 12/13/66 809.18  12/30/66 785,69 -23.49% .90 71.3¢%
671209 12/13/67  BB0.8&1  12/29/67 905 .11 24.50 .78 95.89
&81200 12716768 976.32  12/30/68  945.11 -3 .20 48.68
691200 12713769 188,05 12/30/69 79868 10.63 38 75.31
701209 12/13/70 819,60 12/30/70 as1.30 21.70 .63 97.04
711204 12718/71  863.80  12/30/71 889.10 25.30 93 122.31
721209 12/15/72 1027.20 12729772 1020.00 ~7.20 .70 11511
731204 12717773 B11.10  12733/73  8506.90 39.80 91 154,91
741204 12716774  586.80  12/30/78 603.30 16.30 .8t 171810
751200 12/15/75  £36.60  12/30/75 e52.40 15.80 187.21
761204 12715/76  983.80  12/30/76  999.10 15.30 202.51
771204 12/15/77  817.90  12/30/77 831.20 13.30 215.81
781204 12/15/78  805.30  12/29/76  805.00 -.30 215.5¢
791204 12/17/79  833.80  12/31/79 838.70 -5.90 209.81
801204 12715780 917,00  12/30/80 962.00 45.00 254.61
911204 12715781 875,90  12/30/81 873.10 -2.80 . 251.81
821204 12713782 992.60  12/30/82  1047.40 5a.80 .52 306.61
831200 12/18/83 1236.80  12/30/63  12398.60 2t.90 .76 328.41
841204 12/17/84  1176.80  12/31/83  1211.60 38.80 .96 3s3.21
831200 12/16/85 1353.10  12/30/85  1350.50 -2.60 17 360.61
61204 12/18/86 1922.80  12/30/86 1908 .40 ~15.20 78 38541
871204 12/15/87 1981.50  12/30/87  1950.10 8.60 .44 355.01
eB1204 12/15/88 2133.00 12/30/@8  2168.60 35.60 1.67  390.61
91200 12/15/89 2739.60  12/29/89  2753.20 13.60 .50 a0s.21
901204 12717790 2593.3  12/31/90 2633.7 40.a t.56 aa8.6
911200 12716791 29191 12/30/91 3143.9 284 .8 8.39 6894
921204 12/15/92  32ea. 4 12/30/92 23211 36.7 t.1z 7261
931204 12718793 3I716.9  12/30/93 37759 59.0 1.59 785.1

% POSITIVE: 34 # NEGATIVE: 10 * UNCH: 0 # TOTAL: a4
AVERAGE PROFIT- 25.77 ( 2.21X) AUERAGE LOSS: -9.1t ( - 94%)
% TRADES PROF1TABLE: 77.27 XEY PRICE: CLOSE





Here is
another
seasonal
tendancy
in the
stock
market.

Figure 4-3: Dow Jones Key Date Seasonal
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